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The plot of kernel density estimation. If there are a lot of observations which is close to point x then f(x) has great value. On other hand, if there are less  closed to the point x then f(x) has a small value.
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[bookmark: _Toc504920738][bookmark: _GoBack]Figure 2. The order value of the model GSTMA is equivalent to the model GSTAR(1;1) for every single kernel function and the error 0.001.
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